CENTRAL RESERVE BANK OF PERU

SUMMARY OF MONETARY AND EXCHANGE OPERATIONS

(Millions of Nuevos Soles)
Jul. 21,2014 Jul. 22,2014 Jul. 23,2014 Jul. 24,2014 Jul. 25,2014

1. Commercial bank current account before Central Bank operations 67754 70445 67765 66432 6334,0

2. Monetary and exchanae Central Bank oberations before close of the dav
a. Central Bank monetarv operations

i Auction sale of CD BCRP 100,0 200,0 200,0 1000 2000 1000
Pronosals received 490.0 505.0 661.0 3210 613.0 320.0
171d 353d 177d 533d 351d 350d
Interest rate : Minimum 3.34 343 3.30 345 3.50 3.65
aximum 339 355 351 370 365 365
Averaae 7 351 3.39 66 3.53 3.65
Stock 15594.8 157948 160948 161948 161948
Next maturity CD BCRP (Aua. 7. 2014) 11101 11101 11101
CD BCRP matured from Julv 30 to Auaust 1. 2014
ii. Outcome of the buvina auction sale securities (Reno)
Pronosals received
Interest rate : Minimum
aximum
Average
Stock 500.0 500.0 500.0 500.0 500.0
Next maturity REPO (Aud. 7. 2014) 1000 100.0 1000
REPO matured from Julv 30 to Auaust 1. 2014
v. Auction sale of ime deposits in domestic currency 12000 26000 26000 23000 17000
Pronosals received 3509.9 3140.0 31754 29838 33450
1d 1d 1d 1d 5d
Interest rate : Minimum 295 3.0 3.10 33 3.0
Maximum 312 37 365 36 31
Averaae 3.03 32 3.46 35 3.0
Stock 12000 26000 26000 23000 17000
Next maturit of Time Deposits (Jul. 30, 2014) 26000 23000 17000
Time Deosits BCRP matured from Julv 30 to Auaust 1. 2014 26000 23000 17000
vi. Auction sale of CDR BCRP
Pronosals received
Interest rate : Minimum
imum
Average
Stock 2000
Next maturity COR BCRP
CDR BCRP matured from Julv 24 to 25 2014
vi. Auction sale of Swap operation in foreian currency
Proposals received
Maturity
Interest rate : Minimum
Maximum
Average
Stock 32000 32000 32000 32000 32000
Next maturitv Swap (Auaust 7. 2014) 100.0 100.0 100.0
‘Swap matured from Julv 30 to Auaust 1. 2014
b. Central Bank foreign currency operations at over-the-counter
i. Purchase (millions of USS)
Average exchanae rate (S/. US$)
ii. Sellina  (millions of US$)
Average exchanae rate (S/, US$)
c. Operations with Tesoro Publico (millions of US$)
i Purchase (millions of US$)
ii. Sellina _(millions of US$)
d. Operations at the Secundary Market of CD BCRP, CD BCRP-NR and BTP
i. Repurchase of CD BCRP and CD BCRP-NR
ii. Purchase of BTP

3.Ci bank current account before close of the dav 52755 42445 38765 42432 76340

4. Central Bank monetary operations
. Swap operations of foreian currency.

Fee (dailv efective rate) 0,0126% 0,0126% 0,0126% 0,0126% 0.0126%
b. Outcome of the direct temporarv buvina securities (Repo)

Interest rate 4,80% 4,80% 4,80% 4,80% 4,80%
c. Monetary requlation credit

Interest rate 4,80% 4,80% 4,80% 4,80% 4,80%
d. Overniaht deposits in domestic currency 2814 612.0

Interest rate 2,80% 2,80% 2,80% 2,80% 2,80%

5.0 bank current account in the BCR at close of the dav 4994.1 42445 38765 42437 4022.0
a. Cumulative average reserve balances in domestic currency (millions of S73 () 121453 12249.9 118711 117749 11648,
b. Cumulative averace reserve balances in domestic currency (% of liabilities subiect to reserve requirements) (*) 128 129 125 124 123
c. Cumulative average current account in domestic currency (millions of S/.) 73233 71834 6806,3 66995 6572,7
d_ Cumulative averade current account in domestic currency (% of liabiliies subiect to reserve * 75 72 71 69

6. Interbank market and Secondary market of COBCRP
a. Interbank operations (domestic currency) 16210 1166.0 1084.0 10040 11185

Interest rate : Minimum / Maximum / Averaae 3,75/3,80/3,76 3,70/3,80/3,76 3,70/3,85/3,77 3,75/3,85/3,80 3,75/3,85/3,79
b Interbank oerations (foreian currency) 160.0 142,0 i 64.0 .
Interest rate : Minimum / Maximum / Average 0,15/0,15/0,15 0,15/0,15/0,15 0,15/0,15/0,15 0,15/0,15/0,15 0,15/0,15/0,15
c. Secondary market of CDBCRP and CDBCRP-NR 790 126,0 2380 2558 130
6 month term (amount / average interest rate) 70,0/3,37 100,0/3,30
12 month term (amount / average interes rate) 790 1 339 16.0/3.39 17381 350
24 month term (amount / average interest rate)

7. OEeraucnsmlhe foreign exchangemarke( millions of US$) 18 Julio 2014 21 Julio 2014 22 Julio 2014 23 Julio 2014 24 Julio 2014
Flow of foreian exchanae position adiusted by forwards = a + bi-ci+ e+ 1 187 94,0 5 838 532
Flow of foreian exchanae position = a+ b.ii- c.ii + e +f 288 1224 -195.9 704 194
a. Spot purchases with non-bankina costumers 06 -164.9 1766 28,0 02,1

i Purchases 2843 3036 1886 3486 3484
ii. () Sales 2849 4685 365.2 3206 4405
b. Forward purchases with non-bankina costumers 409 79.7 778 233 366
i Pacted 1129 2424 195.2 844 1438
ii. () Redemotion 72,0 1628 2730 107.7 1805
C. Forward sells with non-bankina costumers 51,0 -136.7 62,0 -36.7 -109.3
i Pacted 152,0 75.2 2029 1486 1166
ii. () Redemotion 1010 2118 264.9 1853 2258
d. Interbank oerations
i Spot 12022 13430 1264,0 10518 89,2
i Forward 146,0 125,0 30,0 230 56,0
e. Spot sales due to NDF redemption and swaps 68.9 1361 1023 1350 1330
i Purchases 943 2115 2647 1752 209,9
ii. () Sales 254 753 1624 402 769
. Net operations with other financial institutions 105 445 1297 149 149
9. Monetary regulation credit
Interest rate
Note: Interbank exchange rate (Source: Datatec) 2,7891 27935 2,7864 2,7873 27843
(%) Preliminar information
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