CENTRAL RESERVE BANK OF PERU
SUMMARY OF MONETARY AND EXCHANGE OPERATIONS

(Millions of Nuevos Soles)

March 8 March 9 March 10 March 11 March 12
1_Commercial bank current account before Central Bank operations 45915 43646 3650.8 31929 29135
2. Monetary and exchange Central Bank operations before close of the day
a. Central Bank monetary operations
i. Auction sale of CD BCRP 1000.0 29,0 400.0 200.0 19501 500.1 50.0 500.0 1000 1450, 15002 50,0 400,0 7005 10001 164,0 11382
Proposals received 21769 166.0 696.0 643.0 162.0 969.3 3935 15104 20855 1510 557.0 7205 14986 518,0 9158 1690,2 4250 11382
Maturity 1d 1844 94d 3sd 183d. 93d. ard 1d 1d 1824 1284 1d 1d 123d. 1d 3d 108, 3d
Interest rate : Minimum 116 144 133 125 144 133 1.26 116 116 1,50 137 120 120 138 120 121 134 120
Maximum 123 145 134 127 145 133 1.26 123 123 150 139 123 123 144 123 124 140 124
Average 119 144 134 126 121 122 145 33 1.26 122 122 50 122 123 142 123 123 138 123
stock 207237 213737 210742 214220 215758
Next maturity CD BCRP (Mar. 15, 2010) 21485 33383
CD BCRP matured from 15 to 19 of March, 2010 21485 41883
ii. Outcome of the buyina auction sale securities (Repo)
stock
ii. Auction sale of COR BCRP.
Stock
iv. Auction sale of time deposits in domestic currency
stock
V. Auction sale of CD BCRP with Restricted Negoiation
Stock
Vi. Outcome of the Swap operation in foreian currency
stock 259,7 2597 259,7 259,7 2597
Next maturity Swap (Aug. 16, 2010) 50,0 50,0
CD BCRP matured from 15 to 19 of March, 2010
b. Central Bank foreian currency operations at over-the-counter 99.4 1930 4242
i Purchase (milions of USS) 35,0 68,0 1495
werage exchange rate (/. USS$) 28398 28380 28374
i Selling  (millions of US$)
Average exchange rate (S/. USS)
c. Operations with Tesoro Publico (millions of US$)
i Purchase (milions of USS)
i Selling  (millions of US$)
d. Operations at the Secundary Market of CD BCRP, CD BCRP-NR and BTP
i. Repurchase of CD BCRP and CD BCRP-NR
ii. Purchase of BTP.
3.c I bank current account before close of the day 12006 8826 11268 9895 11745
4. Central Bank monetary operations
a. Swap operations of foreign currency.
Fee (daily efective rate) 0,0053% 0,0053% 0,0053% 0,0053% 0,0053%
b. Outcome of the direct temporarv buvina securities (Repo)
Interest rate: 2,05% 205% 2,05% 205% 205%
c. Monetary regulation credit
Interest rate 2,05% 205% 2,05% 205% 205%
d. Overnight deposits in domestic currency
Interest rate 045% 045% 0,45% 045% 045%
5.C I bank current account in the BCR at close of the day 12006 8826 11268 9895 11745
a. Cumulative average reserve balances in domestic currency (millions of S1.) (*) 33159 32833 32817 32678 32717
b. Cumulative average reserve balances in domestic currency (% of liabilties subiect to reserve reauirements) | 68 6.7 67 66 6.6
¢. Cumulative average current account in domestic currency (millions of S1.) 11759 11433 11417 11278 11317
d. Cumulative average current account in domestic currency (% of liabiliies subiect to reserve i 24 23 23 23 23
6. Interbank market and Secondary market of COBCRP
a. Interbank operations (domestic currency) 1840 2180 3200 5580 ar25
Interest rate : Minimum / Maximum / Average 1,15/1,25/1,21 1,15/1,20/1.20 1,20/1,20/1,20 1,00/1,25/1,20 1,20/1,25/1,22
b. Interbank operations (foreign currency) 125 1430 1040 1355 1485
Interest rate : Minimum / Maximum / Average 0,40/0,450,45 0,40/0,45/0.45 0,40/0,450,45 0,40/0,45/0,45 0,45/0,45/0,45
c. Secondary market of CDBCRP and CDBCRP-NR 2465 15 1734 1290 2280
6 month term (amount / average interest rate)
12 month term (amount / average interes rate)
24 month term (amount / average interest rate)
7. Operations in the foreign exchange market (millions of USS) March 5 March 8 March 9 March 10 March 11
Flow of foreign exchange position adjusted by forwards = a +b.i-ci+e+f 75,0 330 21,0 263 734
Flow of foreign exchange position = a + biii- cii+ e+ 12,7 339 1132 193 476
a. Spot purchases with non-banking costumers 956 442 966 310 1198
i Purchases 2245 136,0 2347 159,1
ii. () Sales 1289 918 1381 128,1
b. Forward purchases with non-banking costumers 251 304 347 231
i 1176 1153 80,1
i. () Redemption 926 80,7 57,1
c. Forward selling with non-banking costumers 1256 1069 161
i 59,0 1623 70,2
ii. () Redemption 77 555 54,1
d. Interbank operations
i ot 1803
i Forward 30,0
e. Spot sales due to NDF redemption and swaps 146
i Purchases 411
i () Sales 557
. Net operations with other financial institutions 01
g. Monetary regulation credit
Note: Interbank exchange rate (Source: Datatec) 28401 28409 28390
d. = day(s)
w. = week(s)
m. = month(s)

y. = year(s)




