CENTRAL RESERVE BANK OF PERU
SUMMARY OF MONETARY AND EXCHANGE OPERATIONS

(Millions S/
04 June 5 June 6 June 7 June 8 June
T Commercial bank current account before Central Bank operations 2.206.4 24513 2.550.1 2.494,1 23369
2. Monetary and exchange Central Bank operations before close of the day
a. Central Bank monetary operations
i. Auction sale of CDBCRP 500 50.0 1800.0 50.1 300 50,0 50,0 2027.0 300 700 70,0 20100 300 1000 1000 1900,0 700 18000
Proposals received 790 820 1825.0 800 104,0 148,0 109,0 2027,0 700 1350 95,0 2052,0 780 1150 1280 1962,0 84,0 19650
Maturity 1 year 6 months 1day 1day ar: 1 year 6 months 1day 2years  1year 6 months 1day 3ye 1ye 6months  1day lyear  6months 3day
Interest rate : Minimum / Maximum / Average 515/518/516 4,86/4,88/4,88 4,38/4,53/4,47 4,53/4,5314,53 | 548/550/549 5,15/5,16/5,16 4,87/4,87/4,87 4,41/4,53/4,51 5.40/545/543 514/514/514 4,88/4,88/4,88 4,45/4,53/4,51 551/552/552 516/516/516 4,93/4,95/4,95 4,45/4,53/4,51 518/525/525 -~ 4,48/452/452
Stock 163345 16,6114 16.764,4 16.884,4 16.884,4
Next maturity COBCRP (Jun 6, 2007) 1.8000
CDBCRP matured from 6 to June 8, 2007 1.8000
ii. Outcome of the buying auction sale securities (Repo)
Proposals received
Maturity
Interest rate : Minimum / Maximum / Average
Stock
iii. Auction sale of CORBCRP
Proposals received
Maturity
Interest rate : Minimum / Maximum / Average
Stock
Next maturity CORBCRP.
b. Central Bank foreign currency operations at over-the-counter 1744 1109 317
i Purchase (milions of US$) 55,0 350 100
Average exchange rate (S/. US$) 3,1700 31698 31702
ii. Selling (millions of US$)
Average exchange rate (S/. US$)
c. Operations with Tesoro Publico
i Purchase (milions of US$)
ii. Selling_(millions of USS)
3.C bank current account before close of the day 5206 4352 4108 364,1 438,9
4. Central Bank monetary operations
a. SWAP operations of foreign currency. Amount (millions of SI.)
Fee (daily efective rate) 0,0048% 0,0048% 0,0048% 0,0048% 0,0048%
b. Outcome of the direct temporary buying securities (Repo)
Interest rate 5,25% 5,25% 5,25% 5,25% 5,25%
c. Monetary regulation credit
Interest rate 5,25% 5,25% 5,25% 5,25% 5,25%
d. Overnight deposits in domestic currency 30
Interest rate 3.75% 3.75% 3.75% 3,75% 3.75%
|5_c bank current account in the BCR at close of the day 5206 4322 4108 364,1 438,9
a. Cumulative average reserve balances in domestic currency (millions of S/.) (*) 22706 21508 20850 20250 19893
b. Cumulative average reserve balances in domestic currency (% of liabilities subject to reser} 90 85 81 79 77
c. Cumulative average current account in domestic currency (millions of S/.) 966,1 8593 784,6 7245 6888
d._Cumulative average current account in domestic currency (% of liabiliies subject to reseny 38 34 31 28 27
6. Interbank market and Secondary market of CDBCRP
a. Interbank operations (domestic currency) 1530 700 107.0 1780 1911
Interest rate : Minimum / Maximum / Average 4.40/4.50/4.45 4,45/4,50/4,50 450/4,50/4,50 4,43/4,50/4,47 450/4,55/4,50
b. Interbank operations (foreign currency) 190 390
Interest rate : Minimum / Maximum / Average 6,00/6,00/6,00 6,15/6,15/6,15
c. Secondary market of CDBCRP 1917 167 59,0 158 90,0
6 month term (amount / average interest rate)
12 month term (amount / average interes rate)
24 month term (amount / average interest rate) 4.0/5.46
7. Operations in the foreign exchange market (millions of US$) 01 June 04 June 5 June 7 June
Flow of foreign exchange position adjusted by forwards = a+b.-c.i+e+1 276 496 123 388
Flow of foreign exchange position =a+b.ii- c.i+e+f 75,2 24 790 1135
a. Spot purchases with non-banking costumers 833 318 912 86.4
i Purchases 1792 1084 1907 2253
ii. () Sales 96,0 766 995 1389
b. Forward purchases with non-banking costumers 131 432 132 4748
i Pacted 1378 88,1 1074 1441
ii.__(-) Redemption 247 449 94,2 3189
c. Forward selling with non-banking costumers 102 904 1044 225
i Pacted 324 %5 1096 1533
ii. () Redemption 221 01 52 1758
d. Interbank operations
i Spot 1765 515 1065 1250
i Forward 130 50 180
e. Spot sales due to NDF redemption and swaps 01 330 738 215
i Purchases 200 09 1730
ii. () Sales 201 747 2945
1. Net operations with other financial institutions 1610 215 55
g. Monetary regulation credit
Interest rate
Note: Interbank exchange rate (Source: Datatec) 3,172 3,170 3,169 3,170 3,173




