Nov. 17, 2014 Nov. 18, 2014 Nov. 19, 2014 Nov. 20, 2014 Nov. 21, 2014
1. Commercial bank current account before Central Bank operations 619,2 16105 27717 27437 2551,0
2. Monetarv and exchanae Central Bank oerations before close of the dav
a. Central Bank monetarv operations
i. Auction sale of CD BCRP. 100.0 100.0 100.0
Pronosals received 1810 2230 121.0
Maturity 178d 540d. 357d.
Interest rate : Minimum 3.30 34 34
Maximum 3550 35 38
Average 3.40 35 37
Stock 151351 15135.1 15235.1 15335.1 15335.1
Next maturity CD BCRP (December 11. 2014) 1000.0 1000.0 1000.0
CD BCRP matured from November 24 to 28. 2014
ii. Outcome of the buvina auction sale securities (Repo) 1000 4500 3000 1000 1000 575 3000 705 2500 1000 20000  1500.0
Pronosals received 2000 5265 4860 1220 1665 575 4015 705 3285 1753 30770  1660.0
ity 7d 1d 1d 7d 1d 1d 1d  1d 1d  1d 3
Interest rate : Minimum 450 451 433 405 445 355 357 350 354 350 367 353
aximum 488 500 461 405 445 445 395 372 369 381 368 3.72
Average 469 449 405 445 429 363 3.62 358 3.65 367 359
Stock 61150 7190.0 6320.0 6115.0 6115.0
Next maturity REPO (November 24. 2014). 3705.0 3500.0 4500.0
REPO matured from November 24 to 28. 2014 3705.0 3500.0 4500.0
vi. Auction sale of CDR BCRP Desierta
Pronosals received
ity
Interest rate : Minimum
aximum
Average
Stock 43150 43150 43150 3815.0 3525.0
Next maturity CDR BCRP (November 24. 2014) 290.0 290.0 300.0
CDR BCRP matured from November 24 to 28. 2014 290.0 290.0 11450
vi. Auction sale of Swap operation in foreian currency 300.0
Proposals received 956,0
Maturity 92d.
Interest rate : Minimum 38
Maximum 43
Average 3.9
Stock 42915 42915 45915 45915 45915
Next maturity Swap (December 4, 2014) 300.0 300.0 300.0
Swap matured from November 24 to 28, 2014
vi. Auction FX Swap Sell BCRP 265.0
Proposals received 265.0
Maturity 61d
Interest rate : Minimum 0.0
Maximum 0.1
Average 0.1
Stock 11494.9 11494.9 11494.9 11494.9 11759.9
Next maturity Swap (December 5, 2014) 300.0 300.0 300.0
FX Swap Sell matured from November 24 to 28. 2014
b. Central Bank foreian currency operations at over-the-counter
i. Purchase (millions of US$)
Average exchanae rate (S/. USS)
ii. Sellina ~ (millions of US$)
werage exchanae rate (S/. USS)
c. Operations with Tesoro Publico (millions of US$)
i. Purchase (millions of US$)
ii. Sellina_(millions of US$)
d. Operations at the Secundary Market of CD BCRP, CD BCRP-NR and BTP
i. Repurchase of CD BCRP and CD BCRP-NR
ii. Purchase of BTP
3 C bank current account before close of the dav 6019.2 71855 6676.7 61437 6051.0
4. Central Bank monetary operations
a. Swan operations of foreian currency.
Fee (dailv efective rate) 0.0120% 0.0120% 0.0120% 0.0120% 0.0120%
b. Outcome of the direct temporarv buvina securities (Repo) 169.0
Interest rate 4.30% 4.30% 4.30% 4.30% 4.30%
c. Monetary reaulation credit
Interest rate 4.30% 4.30% 4.30% 4.30% 4.30%
d. Overniaht denosits in domestic currency 507.4 506.1 517.4 5203 519.8
Interest rate 2.30% 2.30% 2.30% 2.30% 2.30%
5 C bank current account in the BCR at close of the dav 5680.8 6679.4 6150.3 5623.4 5531.2
a. Cumulative average reserve balances in domestic currency (millions of S/.) () 9998.7 10 036.7 10 065.4 10 234.9 10 228.1
b. Cumulative averaae reserve balances in domestic currency (% of liabilities subiect to reserve reauirements) ( 10.6 106 10.6 10.8 10.8
c. Cumulative average current account in domestic currency (millions of S/.) 43441 44104 4502.4 4671.9 4665.2
d. Cumulative average current account in domestic currency (% of liabilities subiect to reserve (E a7 47 48 49 49
6. Interbank market and Secondary market of COBCRP
a. Interbank operations (domestic currency) 6325 3825 631.0 6075 913.0
Interest rate : Minimum / Maximum / Averace 3.80/5.05/4.22 4.40/4.60/4.45 3.70/4.00/3.76 3.55/3.70/3.57 3.60/3.65/3.62
b. Interbank operations (foreian currencv) 31.0 42 10.0 10.0
Interest rate : Minimum / Maximum / Average 0,05/0,15/0,12 0,05/0,05/0,05 0,20/0,20/0,20 0,20/0,20/0,20
c. Secondary market of CDBCRP and CDBCRP-NR 6.4 250 150 7.0
6 month term (amount / averaae interest rate)
12 month term (amount / averaae interes rate) 6.4/330

24 month term (amount / average interest rate)

7. Operations in the foreign exchange market (millions of US$)

19 November 2014

20 November 2014

Flow of foreian exchanae position adiusted by forwards = a+bi-ci+e+f
Flow of foreian exchanae position = a+ bii - c.ii + e+ f
a. Spot purchases with non-bankina costumers
i, Purchases
ii. () Sales
b. Forward purchases with non-bankina costumers
i Pacted
ii. () Redemption
C. Forward sells with non-bankina costumers
i Pacted
ii. () Redemption
d. Interbank operations
i Spot
ii. Forward
e. Spot sales due to NDF redemption and swaps
i, Purchases
ii. () Sales
1. Net operations with other financial institutions
9. Monetary regulation credit
Interest rate
Note: Interbank exchange rate (Source: Datatec)

14 November 2014
1137

17 November 2014
218

18 November 2014
1327

-95.7
2410
336.7
73.6
246.0

2,9281

(%) Preliminar i

d = day(s)
w. = week(s)
m. = month(s)
y. = year(s)




