12 month term (amount / average interes rate)
224 month term (amount / average interest rate)

Nov. 3, 2014 Nov. 4, 2014 Nov. 5, 2014 Nov. 6, 2014 Nov. 7, 2014
1. Commercial bank current account before Central Bank operations 34643 26878 24171 36489 1769,0
2. Monetary and exchanae Central Bank operations before close of the dav
a. Central Bank monetar operations
i.Auction sale of CD BCRP 1000 1000 1000
Pronosals received 2410 2220 466.6
Maturity 192d 554d. 371d,
Interest rate : Minimum 266 330 300
Maximum 347 336 3.40
Average 331 336 335
Stock 16535.0 16535.0 16 635.0 147351 147351
Next maturity CD BCRP (December 11. 2014) 1999.9 1000.0
D BCRP matured from November 10 to 14. 2014 1999.9
ii. Outcome of the buvina auction sale securities (Reno) 3500.1 3800.0 3900.0 20000 38120
Proposals received 40380 41480 40410 3006.0 38120
Maturity 1d 1d 1d 1d 3d
Interest rate : Minimum 375 360 352 382 350
faximum 391 387 381 382 375
Average 3.79 375 362 382 358
Stock 865.0 4565.0 46650 2765.0 4577.0
Next maturity REPO (November 10, 2014), 39000 38120
REPO matured from November 10 to 14. 2014 3900.0 38120
vi. Auction sale of CDR BCRP 600.0 100.0 150.0
Pronosals received 890.0 100.0 150.0
Maturity 6ad 6ad 64d
Interest rate : Minimum 001 007 002
Maximum 008 007 012
Average 006 007 008
Stock 55050 54150 5455.0 54550 5455.0
Next maturity CDR BCRP (November 10. 2014) 745.0 745.0
CDR BCRP matured from November 10 to 14. 2014
vi. Auction sale of Swap operation in foreian currency
Proposals received
Maturity
Interest rate : Minimum
imum
Average
Stock 42915 42915 42915 42915 42915
Next maturity Swap (December 4, 2014) 3000 300.0
‘Swanp matured from November 10 to 14. 2014
vi. Auction FX Swap Sell BCRP 600.0 3000 3000 299.9 1735 300,0
Proposals received 7750 3072 397.2 740.0 1735 397.2
Maturity 64d 64d 6ad 6ad 6ad 64d
Interest rate : Minimum 000 000 010 000 010
aximum 001 001 001 001 000 001
Average 001 001 001 001 000 001
Stock 75352 78352 78352 83086 83086
Next maturity Swap (December 5, 2014) 300.0 300.0
FX Swan Sell matured from November 10 to 14, 2014
b. Central Bank foreian currency operations at over-the-counter -541.2 5855 3221 7329 -1025
i Purchase (millions of US$)
Averaae exchanae rate (S/. US$)
ii. Sellina. (millions of US$) 185.0 200.0 1100 250.0 350
Average exchanae rate (S/. US$) 29255 29273 29281 2.9317 29275
c. Operations with Tesoro Publico (millions of US$)
i. Purchase (millions of US$)
ii. Sellina._(millions of US$)
d. Operations at the Secundarv Market of CD BCRP. CD BCRP-NR and BTP
i Repurchase of CD BCRP and CD BCRP-NR
ii. Purchase of BTP.
X I bank current account before close of the day 57232 58024 57450 48160 54785
4. Central Bank monetarv operations
. Swan operations of foreian currency.
Fee (daily efective rate) 0.0120% 0.0120% 00120% 00120% 0.0120%
b. Outcome of the direct temporary buvina securities (Repo)
Interest rate 430% 430% 430% 430% 430%
c. Monetary requlation credit
Interest rate 430% 430% 4.30% 430% 430%
d. Overniaht deposits in domestic currency 100 100 10.0 507.1
Interest rate 230% 2.30% 230% 230% 230%
5.C ! bank current account in the BCR at close of the day 57232 57924 57350 4806.0 49714
. Cumulative averace reserve balances in domestic currency (millions of S (*) 8684.4 111852 93433 96280 9942.1
b. Cumulative average reserve balances in domestic currency (% of liabilities subiect to reserve requirements) (*) 109 138 99 102 105
¢. Cumulative averace current account in domestic currency (millions of 1) 45134 32016 37803 42805 43792
Cumulative average current account in domestic currency (% of liabilities subiect to reser “ 41 71 40 43 46
6. Interbank market and Secondarv market of COBCRP
a. Interbank operations (domestic currency) 8175 3730 5282 10775 6095
Interest rate : Minimum / Maximurm / Average 3.60/3.85/3.76 3.80/3.85/3.81 3.80/3.85/3.80 3.50/3.80/3.69 350/3.60/3.51
b. Interbank oerations (foreian currency) 156.5 X . ¥ !
Interest rate : Minimum / Maximurm / Average 0,20/0,20/0,20 0,20/0,20/0,20 0,20/0,20/0,20 0,10/0,15/0,14 0,10/0,10/0,10
c. Secondary market of CDBCRP and CDBCRP-NR 50 70,0 15 300
6 month term (amount / averace interest rate) 300/3.30 550/3.25

Operations in the foreign exchange market (millions of US$)

Flow of foreian exchanae position adiusted by forwards = a+b.i-ci+e+T
Flow of foreian exchange position =+ b.i - c.i + e+ f
a. Spot purchases with non-bankina costumers
i Purchases
ii. () Sales
b. Forward purchases with non-banking costumers
i
ii. () Redemption
C. Forward sells with non-bankina costumers
i Pacted
ii. () Redemption
d. Interbank operations
i. Spot
i rward
e. Spot sales due to NDF redemption and swaps
i Purchases
ii. () Sales
f. Net operations with other financial institutions
g. Monetary regulation credit
Interest rate
Note: Interbank exchange rate (Source: Datatec)

31 October 2014
371.0

03 Novembrer 2014
57.9

04 Novembrer 2014
134

05 Novembrer 2014
1156

1656

06 Novembrer 2014
2334

(%) Preliminar information

= day(s)
= week(s)

month(s)
year(s)
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